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Hard Red Spring Wheat Future for 08/04/2023
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Total
Volume

7,187
3,819
752
110
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11,954

Elec

6,338
3,657
752
110
54

18

14

10,943

EFP

849
162
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1,011

OPEN
TRANSFER INT. CHANGE EXER
0 4 26,956 -1,399
0 0 18,152 131
0 0 5,145 272
0 0 551 46
0 0 282 25
0 0 401 -4
0 0 116 0
0 4 51,603 -929

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any

actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.
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a miax company

SPIKES Volatility Index Future for 08/04/2023

Total OPEN
Comm Month Volume Elec BLK TAS EFP EFR TRANSFER INT. CHANGE EXER DELV / DELIV
S 8/23 299 299 0 8 0 0 0 281 -30 0 0
S 9/23 601 601 0 10 0 0 0 237 -49 0 0
S 10/23 24 24 0 0 0 0 0 29 -3 0 0
Total 924 924 0 18 0 0 0 547 -82 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 2/9
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M

MGEX Clearing House
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Monday, August 07, 2023 - 08:32:53 AM

Call Hard Red Spring Wheat Option for 08/04/2023
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Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
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8.00
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.7192
.6559
.5906
.5244
4595
.3981
3413
.2894
.2432
.2026
.1662
.1364
.0909
.0730
.0586
.0480
.0378
.0316
.0217
.0202
.0146

actions taken in reliance theron. This report is produced for informational purposes only.
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Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.
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MGEX Clearing House
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Monday, August 07, 2023 - 08:32:53 AM

Call Hard Red Spring Wheat Option for 08/04/2023

Comm

WC
wC
WC
wcC
WC
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WC
wcC
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wcC
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Sub Total

Comm

WC
wcC
WC
wcC
WC
wcC

WC

Strike
Month Price
9/23 10.20
9/23 10.50
9/23 10.70
9/23 10.75
9/23 11.00
9/23 12.00
9/23 12.50
9/23 13.00
9/23 14.00
9/23 15.00
9/23 18.00
9/23

Strike
Month Price
12/23 8.00
12/23 8.10
12/23 8.30
12/23 8.40
12/23 8.50
12/23 8.60
12/23 8.70

C/P Delta
Cc
C
C
C
Cc
C
C
C
Cc
C
C
C/P Delta
Cc
C
C
C
Cc
C
C

.0082
.0068
.0061
.0059
.0053
.0038
.0034
.0031
.0026
.0023
.0018

.6538
.6215
.5533
.5204
.4886
4581
4289

Total
Volume

Total
Volume
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TRANSFER

TRANSFER
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OPEN
INT.

OPEN
INT.

CHANGE
6 0
203 0
1 0
1 0
38 0
31 0
22 0
1 0
6 0
5 0
5 0
4,999 0
CHANGE
5 0
11 0
3 0
10 0
24 12
159 0
26 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.
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Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.
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MGEX Clearing House
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Monday, August 07, 2023 - 08:32:53 AM

Call Hard Red Spring Wheat Option for 08/04/2023
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Sub Total

Comm

Month
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12/23
12/23
12/23
12/23
12/23
12/23
12/23
12/23
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Month

8.80
8.90
9.00
9.20
9.25
9.40
9.50
9.60
9.70
9.80
10.00
10.20
10.50
10.60
11.00
11.10
12.00
13.00

C/P Delta
Cc
C
C
C
Cc
C
C
C
Cc
C
C
C
Cc
C
C
C
Cc
C
C/P Delta

4010
.3745
.3495
.3038
.2937
.2636
.2460
.2288
.2133
.1984
729
.1502
1218
1146
.0881
.0827
.0488
.0308
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70

159
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17
124
10
77
21
105
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58

30

23

1,050

OPEN
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CHANGE

CHANGE

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.
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M

a miax company

MGEX Clearing House
Contract Trades & Open Positions

Monday, August 07, 2023 - 08:32:53 AM

Call Hard Red Spring Wheat Option for 08/04/2023

Comm

WC
wC
WC
wcC
WC
wcC
WC
wcC

Sub Total

Comm

WC
wcC
wcC
WC
Sub Total

Total

Strike
Month Price
3/24 8.60
3/24 8.80
3/24 9.60
3/24 9.70
324 10.00
3/24 10.30
3/24 10.50
3/24 13.00
3/24

Strike
Month Price
9/24 8.00
9/24 8.50
9/24 9.00
9/24 9.50
9/24

Total
C/P Delta Volume
Cc .5044 73
C 4551 0
C .2944 73
C .2784 0
Cc .2359 0
C .1994 0
C 1789 0
C .0538 0
146
Total
C/P Delta Volume
C .5802 0
C 4814 0
C .3986 0
Cc .3306 0
0
176

OPEN
Elec TRANSFER INT. CHANGE EXER
73 0 73 73
0 0 39 0
73 0 73 73
0 0 39 0
0 0 2 0
0 0 17 0
0 0 31 0
0 0 31 0
146 0 305 146
OPEN
Elec TRANSFER INT. CHANGE EXER
0 0 2 0
0 0 2 0
0 0 2 0
0 0 2 0
0 0 8 0
176 0 6,362 165

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.
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a miax company

M

MGEX Clearing House

Contract Trades & Open Positions

Monday, August 07, 2023 - 08:32:53 AM

Put Hard Red Spring Wheat Option for 08/04/2023

Comm

WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
WP
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Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
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Month Price

9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23
9/23

7.00
7.20
7.40
7.50
7.60
7.70
7.75
7.80
7.90
8.00
8.20
8.25
8.30
8.40
8.50
8.60
8.70
8.80
9.00
9.30

9.50

C/P Delta

U ©® ©v ©®v © ©v ©v ©” v ©v U U © UV U U UV UV UV T T

.0132
.0191
.0588
.0967
1232
.1678
.1946
.2210
.2808
.3441
4756
.5081
.5405
.6019
.6587
.7106
.7568
7974
.8636
.9270
.9520

actions taken in reliance theron. This report is produced for informational purposes only.
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Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.
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! MGEX Clearing House Monday, August 07, 2023 - 08:32:53 AM

I I I gex Contract Trades & Open Positions

a miax company

Put Hard Red Spring Wheat Option for 08/04/2023

Strike Total OPEN

Comm Month Price C/P Delta Volume Elec TRANSFER INT. CHANGE EXER

WP 9/23 10.00 P .9854 0 0 0 11 0 0
WP 9/23 10.50 P .9932 0 0 0 1 0 0
Sub Total 9/23 10 10 0 3,068 -4 0

Strike Total OPEN

Comm Month Price C/P Delta Volume Elec TRANSFER INT. CHANGE EXER

WP 12/23 6.80 P .0392 0 0 0 8 0 0
WP 12/23 7.00 P .0673 0 0 0 2 0 0
WP 12/23 720 P .1071 7 7 0 7 7 0
WP 12/23 730 P .1308 0 0 0 12 0 0
WP 12/23 750 P .1853 0 0 0 61 0 0
WP 12/23 760 P .2149 0 0 0 18 0 0
WP 12/23 770 P .2463 0 0 0 19 0 0
WP 12/23 790 P .3123 0 0 0 100 0 0
WP 12/23 8.00 P .3462 0 0 0 265 0 0
WP 12/23 820 P 4135 0 0 0 100 0 0
WP 12/23 825 P 4301 0 0 0 4 0 0
WP 12/23 840 P 4796 0 0 0 57 0 0
WP 12/23 850 P 5114 15 15 0 42 -3 0
WP 12/23 8.60 P .5419 0 0 0 159 0 0
WP 12/23 870 P 5711 0 0 0 63 0 0
WP 12/23 890 P .6255 0 0 0 2 0 0

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries. 8/9



mgex

a miax company

M

MGEX Clearing House

Contract Trades & Open Positions

Monday, August 07, 2023 - 08:32:53 AM

Put Hard Red Spring Wheat Option for 08/04/2023

Comm

WP
WP
WP

Sub Total

Comm

WP
WP
WP

Sub Total

Comm

WP
WP
Sub Total

Total

Strike
Month Price

12/23
12/23
12/23
12/23

Strike
Month Price

3/24
3/24
3/24
3124

Strike
Month Price

9/24

9/24
9/24

9.00
9.20

9.40

7.60
7.70

8.40

7.00
7.50

C/P

C/P

C/P

Delta

Delta

Delta

.6505
.6962
.7364

.2302
.2557

4428

.2107
.3143

Total
Volume
0
0
0
22
Total
Volume
73
0
0
73
Total
Volume
0
0
0
105

Elec

Elec

Elec

OPEN
TRANSFER INT. CHANGE EXER
0 0 8 0
0 0 30 0
0 0 1 0
22 0 958 4
OPEN
TRANSFER INT. CHANGE EXER
73 0 93 73
0 0 39 0
0 0 100 0
73 0 232 73
OPEN
TRANSFER INT. CHANGE EXER
0 0 8 0
0 0 8 0
0 0 16 0
105 0 4,274 73

Daily trading volume, one side only, including exchanges of futures for cash, and open contracts less intentions, as reported by clearing members as of the close of the business.

The information in this report is taken from sources believed to be reliable; However, MGEX disclaims any liability whatsoever with regard to its accuracy or completeness, or for any
actions taken in reliance theron. This report is produced for informational purposes only.

Proprietary Information of Miami International Holdings, Inc., and its subsidiaries.

o O o o o O o o

o ©o o o

9/9



	VOI
	W
	S
	WC
	WP


